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Condition: New. Publisher/Verlag : LAP Lambert Academic Publishing  | The larg e sample
asymptotics in statistical models with discontinuities | In this study, a variety of statistical
models of reg ression type is considered. In some models observations are to be added by the
respective desig n points if the latter are observable. Our models contain discontinuities of the
response functions. In the case of a one-dimensional factor - an input variable - these
discontinuities are presented by some chang e points. In the multivariate factor models, the
discontinuities become functions. In either case, the principal objective of the statistical
estimation is this discontinuity, a point or a function. Another feature of our models is that they
may include a nuisance parameter. Typically, the dimension of the nuisance parameter g rows
proportionally to the number of observations. The nuisance parameter can be deterministic or
stochastic. In the latter case, it is g overned by a stochastic process. The statistical analysis in
our study is asymptotical as the sample size increases to infinity. | Format: Paperback |
Lang uag e/Sprache: eng lish | 96 pp.
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This written publication is fantastic. I am quite late in start reading  this one, but better then never. You will not feel monotony at at any time of your
respective time (that's what catalog ues are for concerning  should you ask me).
-- Te vin McC lure-- Te vin McC lure

It is simple in read throug h safer to comprehend. This is for anyone who statte that there was not a really worth reading  throug h. It is extremely
difficult to leave it before concluding , once you beg in to read the book.
-- Sa m a nta  Kle in-- Sa m a nta  Kle in
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